
Volume Change

Volume (Contracts) 12M2023 12M2024 2023
12M2024

vs
12M2023

12M2024
vs 2023

SET50 Index Futures 62,142,760 54,998,945 62,142,760 -11% -11%
SET50 Index Options 2,461,711 2,283,811 2,461,711 -7% -7%
Stock Futures 42,299,081 37,219,237 42,299,081 -12% -12%
10-Baht Gold Futures 1,337,126 915,061 1,337,126 -32% -32%
50-Baht Gold Futures 20,512 11,535 20,512 -44% -44%
Gold Online Futures 9,708,523 11,176,213 9,708,523 15% 15%
Silver Online Futures 80,048 158,278 80,048 98% 98%
Gold D Futures 2,078 5,087 2,078 145% 145%
EURUSD Futures 218,100 187,362 218,100 -14% -14%
USD Futures 10,376,736 9,982,320 10,376,736 -4% -4%
USDJPY Futures 836,804 1,081,797 836,804 29% 29%
Japanese Rubber Futures 7,762 10,470 7,762 35% 35%
JPY Futures 9,018 -100% -100%
EUR Futures 1,280 -100% -100%

Total Market Volume 129,491,241 118,040,414 129,491,241 -9% -9%

2024 2023 Change

Dec-2024 Dec-2023 MoM

4,599,158 4,470,529 3%
219,374 139,912 57%

3,662,909 2,608,686 40%
65,182 70,232 -7%

823 883 -7%
666,625 741,582 -10%

9,513 5,645 69%
32 1,414 -98%

19,737 9,976 98%
912,641 671,717 36%
70,932 83,168 -15%

451 689 -35%
4,673 -100%

772 -100%

10,232,822 8,804,433 16%

Market Statistics Overview

aily Average Vol Change

Daily Average Volume (Contracts) 12M2023 12M2024 2023
12M2024

vs
12M2023

12M2024
vs 2023

SET50 Index Futures 255,732 225,406 255,732 -12% -12%
SET50 Index Options 10,130 9,360 10,130 -8% -8%
Stock Futures 174,070 152,538 174,070 -12% -12%
10-Baht Gold Futures 5,503 3,750 5,503 -32% -32%
50-Baht Gold Futures 84 47 84 -44% -44%
Gold Online Futures 39,953 45,804 39,953 15% 15%
Silver Online Futures 329 649 329 97% 97%
Gold D Futures 9 21 9 144% 144%
EURUSD Futures 898 768 898 -14% -14%
USD Futures 42,703 40,911 42,703 -4% -4%
USDJPY Futures 3,444 4,434 3,444 29% 29%
Japanese Rubber Futures 32 43 32 34% 34%
JPY Futures 225 -100% -100%
EUR Futures 32 -100% -100%

Total Market Volume 532,886 483,772 532,886 -9% -9%

2024 2023 Change

Dec-2024 Dec-2023 MoM

242,061 248,363 -3%
11,546 7,773 49%

192,785 144,927 33%
3,431 3,902 -12%

43 49 -12%
35,086 41,199 -15%

501 314 60%
2 79 -98%

1,039 554 87%
48,034 37,318 29%
3,733 4,620 -19%

24 38 -38%
246 -100%
41 -100%

538,570 489,135 16%

Change

Open Interest (Contracts) 12M2024 12M2023 2023
12M2024

vs
12M2023

12M2024
vs 2023

SET50 Index Futures 501,649 549,607 549,607 -9% -9%
SET50 Index Options 33,825 31,985 31,985 6% 6%
Stock Futures 2,068,450 1,920,735 1,920,735 8% 8%
10-Baht Gold Futures 7,152 14,777 14,777 -52% -52%
50-Baht Gold Futures 153 285 285 -46% -46%
Gold Online Futures 27,281 44,487 44,487 -39% -39%
Silver Online Futures 2,078 1,905 1,905 9% 9%
Gold D Futures 0 2 2 -100% -100%
EURUSD Futures 2,414 753 753 221% 221%
USD Futures 122,885 111,469 111,469 10% 10%
USDJPY Futures 6,054 6,841 6,841 -12% -12%
Japanese Rubber Futures 340 259 259 31% 31%
JPY Futures 3,462 -100% -100%
EUR Futures 372 -100% -100%

Total Market Open Interest 2,776,115 2,683,105 2,683,105 3% 3%

2024 2023 Change

Dec-2024 Dec-2023 MOM

501,649 549,607 -9%
33,825 31,985 6%

2,068,450 1,920,735 8%
7,152 14,777 -52%

153 285 -46%
27,281 44,487 -39%
2,078 1,905 9%

0 2 -100%
2,414 753 221%

122,885 111,469 10%
6,054 6,841 -12%

340 259 31%
3,462 -100%

372 -100%

2,776,115 2,683,105 3%

Disclaimer : This document provides general information only. It should not be considered as an investment advice. Although every attempt has been made to ensure the
accuracy of the information, Thailand Futures Exchange (TFEX) and its affiliates assume no responsibility for any error or omissions, including any damage loss or claim
arising from reliance on the information.
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Top10 Active Brokers

Rank Broker Volume %

1 KGI 2,716,406 13.27%

2 JPM 2,512,559 12.28%

3 PI 2,126,920 10.39%

4 KKPS 1,830,270 8.94%

5 YUANTA 1,254,725 6.13%

6 MST 1,227,260 6.00%

7 BLS 1,066,626 5.21%

8 CAF 638,571 3.12%

9 YLG 584,968 2.86%

10 INVX 572,719 2.80%

Broker Rank Investor Type

Volume

Buy Sell Total

Local Investor 4,114,791 4,237,059 8,351,850

Foreign Investor 3,283,137 3,231,582 6,514,719

Local Institutions 2,834,894 2,764,181 5,599,075

No. of Account Open

Most Active Series

11M2024 12M2024 change

Foreign Investor 3,041 3,045 0.13%

Local Institution 5,469 5,481 0.22%

Local Investors 345,045 348,036 0.87%

Total: 353,555 356,562 0.85%

Series
Volume Open Interest Price

Contracts % Contracts % Dec-2024 Nov-2024 Change

S50Z25 3,066,768 66.68% 104,145 10.22% 897.70 920.30 -2.46%

USDH25 451,933 49.52% 95,009 9.32% 33.91 33.97 -0.18%

GOZ24 392,749 58.92% 7,671 0.75% 2,627.40 2,674.10 -1.75%

USDJPYZ24 51,275 72.29% 8,092 0.79% 157.64 149.48 5.46%

GF10G25 34,515 52.95% 4,590 0.45% 42,600.00 43,670.00 -2.45%

EURUSDZ24 13,270 67.23% 1,905 0.19% 1.04 1.06 -1.50%

SVFH25 5,545 58.29% 2,038 0.20% 29.87 31.38 -4.81%

JPYH25 3,484 74.56% 3,454 0.34% 21.67 22.97 -5.66%

EURH25 696 90.16% 371 0.04% 35.34 0.00 0.00%

GFG25 348 42.28% 119 0.01% 42,710.00 43,570.00 -1.97%

JRFK25 228 50.55% 99 0.01% 0.00 363.50 -100.00%

GDZ24 28 87.50% 0 0.00% 0.00 0.00 0.00%

Internet Trading Volume Ratio 25.06%

Disclaimer : This document provides general information only. It should not be considered as an investment advice. Although every attempt has been made to ensure the accuracy of the information, Thailand Futures Exchange (TFEX) and
its affiliates assume no responsibility for any error or omissions, including any damage loss or claim arising from reliance on the information.
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